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Abstract: It is common knowledge that matrix equalities involving ordinary algebraic operations of
inverses or generalized inverses of given matrices can be constructed arbitrarily from theoretical and
applied points of view because of the noncommutativity of the matrix algebra and singularity of given
matrices. Two of such matrix equality examples are given by A B{'C,+A4,B5'Co+- - -+A;B{C; = D and
A\B{'AyBY - AkBY Ap = A, where Ay, Ao, ..., Agyr, C1, G, ..., Cr and A and D are given, and BY',
Bgz, e Bi" are generalized inverses of matrices By, By, ..., B;. These two matrix equalities include
many concrete cases for different choices of the generalized inverses, and they have been attractive
research topics in the area of generalized inverse theory. As an ongoing investigation of this subject,
the present author presents in this article several groups of new results and facts on constructing and
characterizing the above matrix equalities for the mixed combinations of {1}- and {1, 2}-generalized
inverses of matrices with & = 2,3 by using some elementary methods, including a series of explicit
rank equalities for block matrices.
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1. Introduction

Throughout this article, let C"™" stand for the set of all m X n matrices over the field of complex
numbers; A* stands for the conjugate transpose of A € C™"; r(A) stands for the rank of A € C"™";
I, stands for the identity matrix of order m and [ A, B] stands for a columnwise partitioned matrix
consisting of two submatrices A and B. We introduce the concept of generalized inverses of a matrix.
For an A € C™", the Moore—Penrose generalized inverse of A is defined to be the unique matrix
X € C™ that satisfies the four Penrose equations:

() AXA = A, (2) XAX =X, (3) (AX)" = AX, (4) (XA)" = XA. (1.1)
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A matrix X € C™" is called an {i, ..., j}-generalized inverse of A € C™", denoted by A®7_if it
satisfies the ith,. .., jth matrix equations in (1.1). Notice that solutions of each of the four equations in
(1.1) are not necessarily unique. Hence, the set of all {i, ..., j}-generalized inverses of the matrix A is
usually denoted by the symbol {A%+?}. There are altogether 15 sorts of {i, ..., j}-generalized inverses
of A by the above definition, but the following

AT’ A(1,3,4)’ A(1,2,4)’ A(l,2,3)’ A(1,4)’ A(l,3)’ A(I,Z)’ A(l) (12)

are usually called the eight commonly-used types of generalized inverses of A in the literature. Admit-
tedly, the Moore—Penrose generalized inverse of a matrix is a natural extension of the standard inverse
of an invertible matrix, which has become one of the basic and classic concepts in matrix theory and
its applications due to its usefulness in dealing with singular matrices. For more basic results and
facts concerning generalized inverses of matrices and their properties, we refer the reader to the three
references [1-3].

Let us consider the following two general matrix equalities:

A B C) + ABYC, 4 -+ ABYVC, = D, (1.3)
A]B(lil ----- jl)AQB(ZiZ ,,,,, J2) |, 'Akng ,,,,, jk)Ak+l = A, (1.4)
where it is assumed that Ay, A,, ..., Aie1, Bi, Ba, ..., By, C1, Cs, ..., C; and A and D are matrices

of appropriate sizes. Clearly, (1.3) and (1.4) are generalizations of various concrete matrix equalities
that involve mixed operations of ordinary sums and products of several matrices and their generalized
inverses. For the sake of exposition, let us take the following two well-known examples:

BUd) = UiV o glenin) o gl (1.5)
1 ’ :
(Bk"‘BzBl)(i ,,,,, y) - B(ll'l ----- jl)B(2i2 ----- )L gliks jk)’ (1.6)

which are called the parallel sum of matrices and the reverse-order law for generalized inverses of
multiple matrix products, respectively. As demonstrated in Lemma 2.2 below, generalized inverses
of a matrix can be written as certain linear and bilinear matrix expressions involving two arbitrary
matrices. Hence, the two matrix equalities in (1.3) and (1.4) can be equivalently represented as two
kinds of linear and nonlinear matrix equations involving multiple arbitrary matrices (variable matrices).

As we know, in algebra theory, or a given algebraic expression or equality that involves variable
entries, algebraists can propose many kinds of questions relevant to its properties and performances,
but of particular interest regarding the expression or equality is to determine explicit conditions under
which the expression is invariant with respect to the variable entries or the equality holds for somey/all
values of the variable entries included. In view of this consideration, it is natural to ask the questions
related to determining necessary and sufficient conditions for the matrix equalities in the context of
(1.3) and (1.4) to hold respectively for somey/all of the generalized inverses of the matrices in them. In
fact, this sort of research problems were proposed and investigated by lots of authors focused general-
ized inverses of matrices and its various applications [4—7]. Prompted by this kind of work, the present
author and his collaborators considered a selection of linear and nonlinear matrix expressions or matrix
equalities that involve one or more arbitrary matrices, established a fundamental theory related to the
invariance properties of different types of linear and nonlinear matrix expressions and presented their
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essential utilizations in the characterizations of many kinds of matrix equalities that involve algebraic
operations of generalized inverses of matrices [8—14]. Particularly in two recent papers [15, 16], the
present author considered (1.4) for {1}-generalized inverses of matrices of By, Bs, ..., By with k = 2,3,
deriving different types of identifying conditions under which the given matrix equalities always hold
with respect to all possible {1}-generalized inverses of the given matrices by using a diversity of pre-
cise rank equalities associated with certain specified block matrices that are constructed from the given
matrices in (1.4). Obviously, characterization problems of (1.3) and (1.4) involve lots of difficult and
divisive issues because they are quite inclusive for various possible choices of {i, ..., j}-generalized
inverses of the given matrices, thus, there exist many concrete cases of (1.3) and (1.4) that we need to
give further deep explorations.

As an ongoing study of the above algebraic equality characterization problems on matrices, the
main objective of this article is to consider several cases of the matrix equalities in (1.3) and (1.4)
for the mixed combinations of {1}- and {1, 2}-generalized inverses of matrices with k = 2,3, and
to give identifying conditions under which these algebraic matrix equalities always hold by using a
series of ordinary but skillful calculations of ranks of matrices. The rest of this paper is organized in
five sections. In Section 2, the present author introduces a sequence of well-known or existing basic
formulas, facts and results related to ranks, ranges and generalized inverses of matrices that we shall
utilize in the derivations of our main results regarding (1.3) and (1.4). In Section 3, the author derives
necessary and sufficient conditions for the matrix equalities in (1.3) to hold with mixed combinations
of {1}- and {1, 2}-generalized inverses of matrices for k = 2,3 by means of the elementary but the
powerful block matrix representation method (BMRM) and the matrix rank method (MRM). In
Section 4, the author gives identifying conditions for the matrix equalities in (1.4) to always hold
with mixed combinations of {1}- and {1, 2}-generalized inverses of matrices for k = 2,3. In Section
5, the author presents a variety of parallel conclusions related to several kinds of algebraic matrix
equalities that involve different mixed algebraic operations of given matrices and their weighted {1}-
and {1, 2}-generalized inverses. An application is presented in Section 6 for a matrix equality involving
generalized inverses of a 2 X 2 block matrix. Concluding remarks are given in Section 7.

2. Some preliminaries

In this section, the author presents some well-known or existing results and conclusions regarding
a two-sided linear matrix equation, the general expressions of generalized inverses of a matrix, as well
as some equalities and inequalities associated with ranks of block matrices, which we shall adopt as
fundamental and feasible matrix analysis tools in the examinations of the algebraic matrix equality
problems described in Section 1.

Lemma 2.1 ([17]). Let
AXB=C 2.1

be a two-sided linear matrix equation, where A € C"™", B € CP*? and C € C™1 are given. Then, the
following four statements are equivalent:

(a) Equation (2.1) is solvable for X.
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(b) Z(A) 2 #(C) and Z(B*) 2 Z(C™).

(c) r[A, C] =r(A) and r[B

C] = r(B).

(d) AA'CB'B = C.

In this case, the general solution of (2.1) can be written in the following parametric expression
X =A'CB" + F,U + VE, (2.2)

where Fy =1, — ATA, Eg = I, - BB" and U, V € C™? gre arbitrary matrices. Particularly, (2.1) holds
for all matrices X € C™? if and only if

[A, C]=0 or [g] =0. (2.3)

Lemma 2.2 ([17]). Let A € C™". Then, the general expressions of AV and AY? can be written as

AV = A"+ F,U + VE,, (2.4)
A = (AT + FAU)AAT + VEy), (2.5)

where Ey = I,, — AAT, Fy = I, — ATA and U, V € C™™ are arbitrary.

Recall a simple fact in linear algebra that a matrix is null if and only if its rank is zero. As a direct
consequence of this fact, we see that two matrices A and B of the same size are equal if and only if
the matrix rank equality 7(A — B) = 0 holds. In other words, these obvious two equivalent statements
connect the matrix equality A = B alternatively to the matrix rank equality r(A — B) = 0. In view
of this assertion, we can see that if certain nontrivial analytical formulas for calculating the rank of
A — B are obtained, then we can directly employ them to reveal essential connections between the
two matrices. Of course, the usefulness of this proposed methodology is based on the fact that we can
precisely calculate ranks of matrix expressions by using elementary operations of matrices. As a matter
of fact, algebraists realized that numerous matrix rank formulas can be established in reasonable ways,
while these matrix rank formulas have been recognized as powerful tools to construct, characterize
and understand hidden structures and properties of various algebraic matrix expressions and matrix
equalities.

Lemma 2.3 ([18]). Let A € C™", B € C™* and C € C*". Then,

A, B] > r(A), 2.6)
A B
r[c 0] > H(B) + r(C). 27

Lemma 2.4 ([19,20]). Let A € C™", B € C™*, C € C*" and D € C** be given. Then,

max r(D — CAYB) = min {r[C, D], r lg} , T [?; g} - r(A)}, (2.8)
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B A B
_CA0D Ry _
1211(121’275 r(D — CAY”B) = min {r(A) + r(D), r[C, D], r[D], r[c D] r(A)}. (2.9)
Therefore,
Dp _ 0 _ B _ A B _ .
CA"YB = D holds for all A" < [C, D] =0, or pl= 0, orr c pl= r(A); (2.10)

CA"YB =D holds for all A" < A =0and D =0, or [C, D] =0, or [g] =0, or r[g g] =r(A).
(2.11)

3. Additive matrix equalities that involve two generalized inverses

The cases of the matrix equalities in (1.3) for k = 2 and {1}- and {1, 2}-generalized inverses of B;
and B, are given by

ABVC, + A,BC, = D, (3.1)
ABC, + A,BPC, = D, (3.2)
A B C + ABYC, = D, (3.3)

AB"PCy + A,B8PC, = D, (3.4)

where A, € C"™P1 By € C1*P1 C € C17", A, € C™P2 B, € C12*P2 Cy € C?2" and D € C™". In this
section, we first give conditions under which the four matrix equalities in (3.1)—(3.4) always hold for
all {1}- and {1, 2}-generalized inverses of B, and B,.

Theorem 3.1. Let Ay, By, Cy, Ay, B>, Cy and D be as given in (3.1). Then, the following three statements
are equivalent:

(a) Equation (3.1) holds for all B(ll) and B(zl).
(b) AIB(ll)Cl +AzB(21)C2 is invariant with respect to all B(ll) and B(zl) and AIBIC1 +AZB;C2 = D holds.
(c) Any one of the following 9 conditions holds:
(1) A; =0,A,=0and D = 0.
(i) Ay =0,Cy, =0and D = 0.
(i) C; =0,A, =0and D = 0.
(IV) C] :O, C2 =0and D = 0.

(v) A, =0andr [11:2 %2] = 1(By).
(vi) C; =0and r[ﬁz %2] = r(By).

(vii) A, = 0 and r[ii %] = r(B)).
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(viii) C, = 0 and r [ﬁi CD‘] = r(B)).

B, 0 C
(IX) r{ 0 Bz C2 = I’(B]) + I"(Bz).
A, A, D

Proof. By (2.10), we first obtain that (2.10) holds for all generalized inverses B(ll) if and only if

By C

C
— (1) = ! =
A1, D= 4,5, 2] =0 or [D - AZB(;)CZ] Oorr [Al D - A,BC;

] = r(B)). (3.5)

Subsequently, we see from (2.10) that the first equality in (3.5) holds for all generalized inverses B(zl)
if and only if

_ _ C2 _ B2 A2 _
A; = 0 and any one of [A,, D] =0, [D] =0, r[cz D] = r(B,), 3.6)

as required for (1), (i1) and (v) in (c). Meanwhile by (2.10), the second equality in (3.5) holds for all
generalized inverses B(zl) if and only if

C; = 0 and any one of the three conditions [A,, D] =0, [Cz] =0, [Bz 42

D r C, D] = r(By), (3.7)

as required for (iii), (iv) and (vi) in (c). Further, by (2.8),

B, C B B, Ci| [0] 0
mel‘?”[Al D—AZB(ZI)CZ]_mB?)Xr(Al D] [AZ]BZ [0, &]
_ Bl Cl Bl O C]
= min ril %1 :],rAl 0, 7|0 B, C|-rBy} (3.8
S 2 0 G| |A A D

Hence, the third equality in (3.5) holds for all generalized inverses B(zl) if and only if

B C 0 B, C, B, 0 C
r[Al 01 ) ] =r(B)) or r|A;, O|=rB) or r|0 B, Co|=r(B)+rB). (3.9)
! 2 0 C, A, A, D
Also by (2.6) and (2.7), we see that
B, C,
B] C] 0 1
r >r[B;, Ci]+r(Ay) >r(B)) and r|A; O |>r + 1(Cy) = r(By).
A1 O A2 0 C 1
2

Combining the rank inequalities with the first two equalities in (3.9) yields (vii) and (viii) in (c). The
third rank inequality in (3.9) is just (ix) in (c).
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It can be seen from the nine conditions in Theorem 3.1(c) that if the matrices A; # 0 and C; # 0 in
(3.1) for i = 1,2, then (3.1) holds for all B\" and B{" if and only if Condition (ix) in Theorem 3.1(c)
holds. This special fact brings convenience of using the assertions in Theorem 3.1.

By a similar approach, we can show that the following two theorems hold, and we omit the details
of their proofs.

Theorem 3.2. Let Ay, By, Cy, Ay, By, Cy and D be as given in (3.3). Then, the following three statements
are equivalent:

(a) Equation (3.2) holds for all B(]l’z) and B(zl).

(b) AlB(l’z)Cl + AQB(I)CZ is invariant with respect to all B"? and B\" and AlBTCl + AQBTCZ =D
1 2 1 2 1 2
holds.

(c) Any one of the following 12 conditions holds:

(i) Ay =0,A,=0and D =0.
(i) Ay =0,C, =0and D = 0.
(iii) By =0,A, =0and D = 0.
(iv) B =0,C, =0and D = 0.
v) C;=0,A,=0and D = 0.
(vi) C;=0,C,=0and D = 0.

B, G,

(vil) Ay = Oandr[A2 D

] = r(Bz).

B, C
(viii) By = Oandr[ Ai DZ] = r(By).
. (B, (5|
(ix) Cy=0andr »Az D2 = r(B,).
B o
(x) Ay =0 and r ,Ai D‘_ = r(B)).
. (B, C]
(xi) C, =0and r ,Ai Dl_ = r(B).
B, 0 C
(Xll) rl0 B, C|= r(Bl) + F(Bz).
A, A, D

In particular, assume that the matrices A; # 0 and C; # 0 in (3.4) for i = 1,2. Then (3.3) holds for all
B(ll’z) and B(zl) if and only if Condition (xii) in (c) holds.

Theorem 3.3. Let A, By, Cy, Ay, B>, Co and D be as given in (3.4). Then, the following three statements
are equivalent:

(a) Equation (3.4) holds for all B(ll’z) and B(zl’z).
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(b) A IB(II’Z)C 1+ AQB(ZLZ)CZ is invariant with respect to all B(ll’z) and B(21,2) and AlBIC 1+ AZBECZ =D
holds.

(c) Any one of the following 16 conditions holds:

(i) Ay =0,A,=0and D = 0.

(i) Ay =0,B, =0and D = 0.

(iii) A; =0,C, =0and D = 0.

(vi) By =0,A, =0and D = 0.

(v) Bi=0,B,=0and D = 0.

(vi) By =0,C, =0and D = 0.

(vil) C; =0,A, =0and D = 0.

(viii) C; =0,B, =0and D = 0.

(ix) C;=0,C,=0and D = 0.

(x) A, =0and r [fi %2] = r(By).

. B B, C,
(xi) B = Oana’r[A2 D]

(xii) C; =0 and r [ﬁi CDZ] = r(By).

(xiii) Ay = 0 and r [fi (1:)1] = r(B)).

(xiv) B, = O and r [ﬁ: %1] = r(B)).

B, C
(xv) C, = Oandr[Ai Dl] = r(B)).
B, 0 C
xvi) ¥r| 0 By, Co| =r(By) +r(By).
A, A, D

In particular, assume that the matrices A; # 0 and C; # 0 in (3.4) for i = 1,2. Then (3.4) holds for all
B(ll’z) and B(21,2) if and only if Condition (xvi) in (c) holds.

The case of (1.3) for kK = 3 is given by

A B C) + A B Cy + ABYCy = D, (3.10)

where A, € C™P1 B, € Civ» C; € C17", A, € C™P2 B, € C1»*r2, C, € CI¥", Ay € C"™P3,
B; € C#*P3 C3 € C#" and D € C™". Clearly, there are eight possible expressions in (3.10) for {1}-
and {1, 2}-generalized inverses of By, B, and Bs. In the remaining part of this section, we only give two
groups of conditions under which (3.10) always holds for all {1}- and {1, 2}-generalized inverses of By,
B, and Bs;. It is easy to see that, if any one A; and C; in (3.10) is zero for i = 1,2, 3, (3.10) reduces to

two-term cases on the left-hand side. So, we assume that A; # 0 and C; # 0 in (3.10) fori = 1,2,3
without loss of generality.
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Theorem 3.4. Let A;, B;, C; and D be as given in (3.10) and assume that A; # 0 and C; # 0 for
i = 1,2,3. Then, the following three statements are equivalent:

(a) A;B\"C, + A,B"C, + A3B\"C3 = D holds for all B", B\" and B

(b) AlBgl)Cl + AQB(ZI)Cz + A3B(31)C3 is invariant with respect to all BV, B(zl) and B(;) and AleCl +
AyBC, + A3BiC5 = D holds.

B, 0 0 C
0 B, 0 G|
A, A, A; D

Proof. Rewriting A,B"C, + A;B)’C; + A3B’C; = D as AB\"C, + A,B)’C, = D - A;BC;
and applying Theorem 3.1(c), we obtain that it holds for all B(ll) and B(zl) if and only if
B, 0 C

0 B, C,

A, Ay, D-A;BCy
ity yields (c).

r = r(By)+r(B,). Consequently, applying (2.8) and (2.10) to the matrix equal-

By a similar approach, we can show the following result, so we omit the details of its proof.

Theorem 3.5. Let A;, B;, C; and D be as given in (3.10) and assume that A; # 0, B; # 0 and C; # 0 for
i = 1,2,3. Then, the following three statements are equivalent:

() A;B"PC, + A,B)"PCy + A3B{"”'C; = D holds for all B\, B)" and B{"*.

(b) AIB(ll’Z)C 1+ AzB(zl’z)Cz + A3B(31’2)C3 is invariant with respect to all B<11,2), B(zl’z) and Bél’z) and
A\B[C) + A;BiCy + AsBIC3 = D holds.

B, 0 0 G
0 B, 0 G _

@rlo o B c|= B+ (B +rBy.
A A, Ay D

By induction, we are able to derive the following result.

Theorem 3.6. Assume that A; # 0, B; # 0 and C; # 0 in (1.3) are fori = 1,2,...,k. Then, (1.3) holds
for all mixed combinations of {1}- and {1, 2}-generalized inverses of By, B, . .., By if and only if

B, 0 0 0 C]
0 B, 0 0 G
ris o e b =B+ r(By) -+ (B
0 0 - B C
A Ay -+ Ay D]
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4. Matrix equalities that involve mixed products of two generalized inverses

The cases of the matrix equalities in (1.4) for k = 2 and {1}- and {1, 2}-generalized inverses of B
and B, are given by

ABVABYA; = A, 4.1)
ABVABYA; = A, (4.2)
A1BU?A,BYA; = A, (4.3)

A B"PA,BI YA = A, (4.4)

where A; € C™">™ By € C™>™ Ay € C™X™ B, € C"*™, A3 € C"*™ and A € C™>", Particularly,
the case of (4.1) for {1}-generalized inverses of B, and B, was studied in [11, 15], and the following
results were obtained.

Theorem 4.1 ([11, 15]). Let Ay, By, Ay, B, A3 and A be as given in (4.1). Then, the following three
statements are equivalent:

. (1) (1

(a) Equation (4.1) holds for all B and B,".

(b) AIB(ll)AzB(zl)A3 is invariant with respect to Bgl) and B(zl) and AlBjAngAg, = A holds.
(c) Any one of the following 6 conditions holds:

i) A=0and A, =0.
(i) A=0and A, = 0.
(iii)) A=0and A; = 0.

o 0 A _
iv) A=0 ana’r[A2 Bl] = r(By).

0
V) A—Oana’r[A3 B,

~A 0 A o B
(vi) r| 0 A, B :r[32 01]:r(31)+r(32).
A; B, O 2

In what follows, we give the results on the other three cases for {1}- and {1, 2}-generalized inverses
of B; and B, in (4.1).

Theorem 4.2. Let Ay, By, Ay, B, Az and A be as given in (4.2). Then, the following three statements
are equivalent:

(a) Equation (4.2) holds for all B\" and B\,
(b) AlB(ll)AzB(z1 ’2)A3 is invariant with respect to all B(ll) and B(Zl 2 and AlBIAzB;A3 = A holds.
(c) Any one of the following 7 conditions holds:

(i) A=0andA; =0.
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(i) A=0and A, =0.
(iii)) A=0and B, = 0.
(iv) A=0and A; = 0.

B 0 Al _
Vv)A=0 analr[A2 B| = r(By).
N 0 A
(vi) A=0andr [A3 B,| = r(B,).
~A 0 A, '
(vii) r| 0 A, Bi|=r ‘;2 %1] = r(B)) + 1(By).
Ay B, 0 72

Proof. The equivalence of (a) and (b) follows from the definition of the Moore—Penrose inverse of a
matrix and its uniqueness.

By Lemma 4.1(c), we first see that the product A;B!"A,B)"”A; = A holds for all generalized
inverses B(ll) if and only if any one of the following three conditions holds:

(i) A=0and A, = 0.
(i) A = 0 and A,B{"?A; = 0.

A,

A

(iii) r[AzB(sz)A3 Bl] = r(By).

Consequently, we derive the conditions under which (ii) and (iii) hold, respectively. By (2.11), the
equality AZB(zl’z)Ag = 0 in (ii) of the above three conditions holds for all generalized inverses B(21,2) if

and only if

A, =0 or B,=0 or A3 =0 or r[o AZ]:r(Bz) 4.5)
Az B

holds. So, the above condition (ii) is equivalent to (ii), (iii), (iv) and (vi) in (c). By (2.9),

A Al A A 0 512
IB‘}ZF,‘Z’)”[AZBQ’”A3 Bl]‘lﬁﬁz’f’"([o Bl]+[Alez [4s. 0]
A A ~A 0 A,
= min r[g 21]+r(B2), r[?) ;}‘ ﬂ, rl0 B, rl0 A, B/|-rBy)}.
! b2 A; 0 Ay, B, 0

Hence, the rank equality in (iii) of the above three conditions holds for all generalized inverses B(zl’z) if
and only if

A A,
PA A +r(By) = r(By) or r A A0 =r(B)) or |0 B;|=rB) (4.6)
0 B, 0 B, A, Ao
3
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-A 0 A
or r| 0 A, Bi|=r(B))+rB). 4.7
A B, O
By (2.7),
A A
r [O B, + r(By) = r(A) + r(By) + r(By) = r(By)

holds. Combining it with the first equality in (4.6) leads to r(A) = r(B,) = 0; thus, the first equality in
(4.6) is equivalent to (iii) in (c). By (2.6) and (2.7),

A A O
r[o B, Az] > r(A) + r[B;, Ay] > r(B;)
. _ 0 A
holds. Combining it with the second equality in (4.6) leads to A = 0 and r 4 Bz r(By); thus, the
2 1

second equality in (4.6) is equivalent to (v) in (c). By (2.7),

A A
rl0 Bi|>r A + r(By) > r(B))
A; 0 3

holds. Combining it with the third equality in (4.6) leads to A = 0 and A3 = 0O; thus the third equality
in (4.6) is involved in (iv) in (c). The rank equality in (4.7) is equivalent to (vii) in (c).

We also declare that the following theorems can be shown by a similar approach, so the details of
the proofs are omitted.

Theorem 4.3. Let Ay, By, Ay, By, Az and A be as given in (4.4). Then, the following three statements
are equivalent:

(a) Equation (4.4) holds for all B(ll’z) and B(21,2).
(b) AlB(l1 ’Z)AZB(Z1 ’2)A3 is invariant with respect to all B(ll 2 and B(zl 2 and AlBIAzB;A_g = A holds.
(c) Any one of the following 8 conditions holds:
(1) A=0and A, =0.
(i) A=0and B, =0.
(iii)) A=0and A, = 0.
(iv) A=0and B, = 0.
(v) A=0and A; = 0.

N 0 Al
(vi) A = OandrlA2 Bl] = r(By).

. _ 0 Ay
(vil) A =0and F[A3 Bz] = r(By).
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“A 0 A o B
(viii) 7| 0 A, B :r[BZ 01]:r(B1)+r(Bz).
Ay B, 0 2

The case of (1.4) for k = 3 is given by
AlB(lil ----- jl)AzB(ziz ----- jZ)A3Bgi3 ,,,,, j3)A4 = A, (4.8)

where A; € C"*™ By € C"™*™_ A, € C™*™ B, € C"*™ Ay € C"*™M By € C"* ™M A, € C"X"™8
and A € C"™>"s_ Particularly, the case of (4.8) for {1}-generalized inverses of B, B, and B3 was studied
in [16], and the following results were obtained.

Theorem 4.4 ([16]). Let Ay, By, Ay, B>, Az, B3, Ay and A be as given in (4.8). Then, the following three
statements are equivalent:

(a) AiB"A;,B{"A;B{"A, = A holds for all B", B\" and B".
(b) A 1B(11)A2B§1)A3B(31)A4 is invariant with respect to all BV, B(zl) and B(31) and AlBIAzB§A3B;A4 =A
holds.
(c) Any one of the following 10 conditions holds:
i) A=0and A, =0.
(i1)) A=0and A, = 0.
(iii) A =0and A; = 0.
(iv) A=0and A, = 0.

(V)A:Oandr[o A

A, Bl] = r(By).

L 0 A
(vi) A=0andr [A3 32] = r(B,).

L 0 As]
(vii)) A =0 and r[A4 Ba] = r(B3).
0 0 A o B
(vii) A=0andr|0 A, B :r[BZ 01]:r(31)+r(32).
Ay B, 0 2
0 0 A, o B
(ix) A=0andr|0 A; B, :r[33 02]:r(32)+r(33).
Ay By 0 3
I T
(x) r 2 PN =rlA; B, 0|=r(B)+r(By)+r(Bs).
0 Ay B, 0 2 0 0
A, By 0 0 3

For the other seven matrix equalities in (4.8) with mixed combinations of {1}- and {1, 2}-generalized
inverses of matrices, we have the following results.
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Theorem 4.5. Let Ay, By, As, By, A3, B3, Ay and A be as given in (4.8). Then, the following three
statements are equivalent:

(a) A\BVA,B"AsB{ Ay = A holds for all B", BS" and B{"”.

(b) AIB(II)AzB(ZI)A3Bgl’2)A4 is invariant with respect to all B(l), Bg) and Bgl’z) and AlBTAzB;A3B;A4 =
A holds.

c) Any one of the following 11 conditions holds:

(c) A f the following 11 ditions hold

(i) A=0and A, = 0.
(i) A=0and A, = 0.
(i) A=0and A3 = 0.
(iii) A =0and B; = 0.
v) A=0and A, = 0.

(vi) A:Oandr[o A

A, 31] = r(By).

. B 0 A
(vii)) A =0 and r[A3 Bz] = r(B,).

L 0 As]
(V111)A—0ana’r[A4 33]—r(B3).
0 0 A By
(ix) A=0andr|0 A, Bi|=r 32 01 = r(B)) + r(By).
[As B, O] 72 -
(0 0 A, B
(x) A=0andr|0 A; By|=r B3 02 = r(B,) + r(B5).
A, By of 7P
o 0 aoml [0 AB
(xi) r 2 P =rlA; B, 0|=r(B)+r(By)+r(Bs).
0 Ay B, 0 5 0 0
A, B; 0 0 3

Proof. The equivalence of (a) and (b) follows from the definition of the Moore—Penrose inverse of a
matrix and its uniqueness.

By Lemma 4.1(c), we first see that the matrix equality AIB(II)AZB(ZI)A3B(31’2)A4 = A holds for all
generalized inverses B(ll) and Bé“ if and only if any one of the following 6 conditions holds:

(i) A=0and A, = 0.
(i) A =0and A, = 0.
(ili) A = 0 and A3B?A, = 0.

) 3 0 Ay
(iv) A=0andr A Bl] = r(By).
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0 A
(v) A=0and r [ 4,094, Bz] = r(By).
3
—A 0 A
(vi) r 0 A, Bi|= r[zz %1] = r(B)) + r(By).
A3B(31’2)A4 B, 0 2

We next derive the conditions under which (iii), (v) and (vi) hold, respectively. By (2.10), the equality
A3B(31’2)A4 = 0 in (ii1) of the above 6 conditions holds for all generalized inverses Bgl 2 if and only if

A3=0 or B;=0 or A, =0 or r[o A3]:r(33) 4.9)
Ay Bs

holds. By (2.8),

maxr[ 0 A2] = maxr([o AZ] + [ 0 ] B(31’2)[A4, 0])

02 [AsByPAy By|  pia \[00 Ba| T [As
_ ; - B 70 Az O O AZ
= min rgz + r(Bj3), rf 22 , |0 By, r|0 As B,|—r(B3)
72 S VI Ay -B; 0
_ - : 0 0 A,
A A A
=min{r| *|+r(Bs), r O Ay |4 +7(Ag), |0 As By|—-r(Bs)y.
32 A3 B2 Bz
Lo - | - Ay By O
. A . . .
So, the rank equality r (? 2 ?| = r(By) in (v) of the above 6 conditions holds for all B if
A3B3’ Ay B 3
and only if
) _ 0 Ay _ A, _
r B, + r(B3) = r(B,) or r[A3 Bz] =r(By) or r B, + r(Ay) = r(B,) (4.10)
or
0 0 A,
r{0 Az By| =r(By)+ r(B3), 4.11)
Ay By 0

where the first and third rank equalities in (4.10) mean that B; = 0 and A4 = 0 by noting that r [22] >
2
r(B). By (2.9),

~A 0 A —A 0 A Jo
max r 0 Ay Bi|=maxr|| 0 A, B|+|0|B{?[A4 0,0

By (12) 5
A3B3’ Ay B, 0 } 0 B, O Aj

-A 0 A -A 0 0 A
-A 0 A -A 0 0 A
. 0 A, B 0 0 A, B
=minr| 0 A, Bi|+r(B3), r|0 0 A, By|, r , T - r(B3)
0 B, O 0 Ay B, O
0 B, O 0 A; B, O

Ay 0 O Ay, -B; 0 O
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A 0 A A 0 0 A
A 0 A A 0 0 A
. 0 A, B 0 0 A, B
=minqr(0 Ay Bi|+7(B3), r|0 0 Ay Bi|,r . T = 1(B3) .
0 B, O 0 Ay B, O
0 B, O 0 A; B, O

Ay, 0 O Ay B3 0 O

Hence, the rank equality in (vi) of the above 6 conditions holds for all B(;’z) if and only if

A 0 A A 0 0 A
r{0 Ay Bi|+r(B3)=r(B))+r(By) or r|0 0 A, By|=r(B)+r(B) (4.12)
0 B 0 0 A; B, 0
A 0 A A 0 0 A
0 A B _ 0 0 Ay, B _
orrlg g oo|= r(By) + r(By) or r 0 Ay B, 0| r(By) + r(By) + r(B3). (4.13)
A4 0 0 A4 B3 0 0

Note from (2.6) and (2.7) that the following four groups of matrix rank inequalities

A 0 A, A 0 A, o B
rl0 Ay Bi|+rB)>r|0 Ay Bi|>rA)+r Bz 0‘]zr(31)+r(32), (4.14)
0 B, 0 0 B, 0 2
A 0 0 A
rl0 0 Ay Bizr)+r|, 22 %l]zr[gz %1 > r(B)) + 1(By), (4.15)
0 A; B, O e 2
A 0 A A 0 A4
0 A2 B] AZ Bl
r >r|0 Ay, By|>rA)+r > r(By) + r(By), (4.16)
0 B, 0 0 B 0 B, 0
A, 0 O] 2
A0 4 (0 A, B
0 A2 B] A2 Bl
r >r|0 By, O0|=r(Ay)+r > r(By) + r(By) 4.17)
0 B 0 L o0 o B, 0
A4, 0 of *¢
hold. Combining (4.14) with the first equality in (4.12) leads to
0 0 A
Ay B
A=0, B;=0and r|0 A, B/|=r = r(B)) + r(By). (4.18)
B, 0
0 B, 0

This condition, however, is included in (4.9). Combining (4.15) with the second equality in (4.12)
leads to

0 0 A
0 A, B
Ay B, O

A=0 and r = r(B;) + r(By). (4.19)
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Combining (4.16) and (4.17) with the first equality in (4.13) leads to

A=0and A, = 0. (4.20)

Combining the conditions in (i), (ii) and (iv) of the proof with (4.12)—(4.20) leads to the 11 statements

in (c).

The following 6 theorems can be established by a similar approach; therefore, the details of the

proofs are omitted.

Theorem 4.6. Let A, B, A,
statements are equivalent:

(a) A;B{"?A,B)PA;B)A, =

B;, Az, Bs, Ay and A be as given in (4.8). Then, the following three

A holds for all B(ll’z), B(21,2) and B(31).

(b) AlB(ll’z)AzB(;’z)A3Bgl)A4 is invariant with respect to all B(ll’z), B(21,2) and B(;) and
A\BIA;,BIA3BiA, = A holds.

(c) Any one of the following 1

i) A=0and A, = 0.
(ii) A=0and B; = 0.
(i) A=0and A, = 0.
@iv) A=0and B, = 0.
(v) A=0and A; = 0.
(vi) A=0and Ay = 0.

. _ 0 A
(vii) A =0and F[Az Bl]
B 0 A,
(viii) A=0andr [ Ay B,
. 3 [0 A;
(ix) A=0andr 4, 33]
[0 O
xX)A=0andr{0 A,
A3 By
[0 0
xi) A=0andr|{ 0 Aj
Ay Bs
A 0 0 A
(i) 0 0 A, B
"lo A B, 0
Ay B; 0 O

Theorem 4.7. Let A, B, A,
statements are equivalent:

Electronic Research Archive

:I’A3

2 conditions holds:

] =r(By).

= r(Bg).

—_
|

= r(By) + r(By).

B _ r(B,) + r(B5).

0 A,
B,
0

B
0
0

=r(By) + r(By) + r(B3).

B3

B>, A3, B, Ay and A be as given in (4.8). Then, the following three

Volume 31, Issue 9, 5866-5893.



5883

(a) AiB"VA,B, Y A3 B Ay = A holds for all B\, B} and B}

(b) A1B(ll’z)AzB(zl’z)A3Bg1’2)A4 is invariant with respect to all B(ll’z), B(zl’z) and Bgl’z) and
A\BA;B}A;BiA, = A holds.

(c) Any one of the following 13 conditions holds:

i) A=0andA; =0.

(ii)) A=0and B, =0.
(iii)) A=0and A, = 0.
@iv) A=0and B, = 0.

v) A=0and A5 = 0.
(vi) A=0and B; = 0.
(vii)) A=0and Ay = 0.

L 0 A _
(viii) A =0 and r[A2 Bl] = r(B)).
i B [0 Ay
(1x)A—OandrA3 Bg]_r(BZ)'
_ (0 A;]
(X)A—Oana’rA4 33]—r(B3).
0 0 A o B
(xi) A=0andr|0 A, B :r[BZ Ol]:r(Bl)+r(Bz).
A, B, 0 2
0 0 A B
(xii) A=0andr| 0 A; B, :r[B3 02]:r(32)+r(33).
Ay By 0 3
SO o
(xiii) r > PH=rlA; By 0]|=r(B)+r(By)+r(Bs).
0 A; B, 0 2 0 0
Ay B; 0 O 3

5. Matrix equalities that involve mixed products of two or three weighted {1}- and {1, 2}-inverses

In addition to the classical definition in (1.1), some other weighted generalized inverses of a matrix
can be defined from common solutions of given matrix equations derived from theory and applied
points of view, alternatively there are many approaches and discussions concerning different kinds of
weighted generalized inverses of matrices in the literature. Here, we mention such an example of
weighted generalized inverses: given three matrices A € C"™", P € CP" and Q € C"™9, A is said to be
weighted Moore—Penrose invertible with respect to the two matrices (P, Q) if and only if there exists a
matrix X € C? that satisfies the following four matrix equations

(1) AOXPA = A, (2) XPAQX = X, (3) (PAQX)" = PAQX, (4) (XPAQ)* = XPAQ. (5.1)
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In this case, the matrix X is denoted by X = AMFQO_ In addition, a matrix X is said to be a
{i,...,j, P, Q}-generalized inverse of A, denoted by A®/+FQ)if it satisfies the ith,. .., jth matrix equa-
tions in (5.1), while the set of all {i,..., j, P, Q}-generalized inverses of the matrix A is, as usual,
denoted by {AG-iPOY

Concerning the existence of X satisfying (5.1) and the corresponding expressions of X, we have the
following results.

Lemma 5.1. Let A € C™", P € CP and Q € C™. Then, A is weighted Moore—Penrose invertible
with respect to the two matrices (P, Q) if and only if the two range equalities Z((PA)*) = Z(A*) and
H(AQ) = Z(A) hold, or equivalently, the matrix rank equality r(PAQ) = r(A) holds. In such a case,
the matrix equality

A(i,...,j,P,Q) — (PAQ)(I ..... 1)) (52)
always holds. In particular, the general expressions of AYPQ and AY>PD are given by

ATPO = (PAQ)Y = (PAQ) + (I, - (AQ)'AQ)G + H(I, — PA(PA)"), (5.3)
AP = (PAQY!? = (PAQ)" + (I, - (AQ)'AQ)G)PAQ((PAQ)" + H(I, — PA(PA)"),  (5.4)

and the following matrix equalities

AQAMPD = AQATNAPD = A(PA)" + AQH(I, — PA(PA)"), (5.5)
ALPOPA = APOPA = (AQ)'A + (I, - (AQ)TAQ)GPA, (5.6)
PAQAMPQ) = PAQANAPD = PA(PA)" + PAQH(I, — PA(PA)Y), (5.7)
ATPOPAQ = ATPOPAQ = (AQ)'AQ + (I, — (AQ)'AQ)GPAQ (5.8)

hold, where G, H € C?*? are two arbitrary matrices.

Proof. By Lemma 2.1, the first equation in (5.1) is solvable for the matrix X if and only if Z(AQ) 2
Z(A) and Z((PA)") 2 Z(A*) hold, both of which are equivalent to the matrix range equalities
Z(PA)) = Z(A¥) and Z(AQ) = Z(A), or equivalently, the matrix rank equality r(PAQ) = r(A).
In this case, the first equation in (5.1) is equivalent to PAQXPAQ = PAQ. In this case, we obtain (5.3)
and (5.4) from Lemma 2.2.

Analogous to (4.8), it is possible to formulate four additive matrix equalities that involve weighted
{1}- and {1, 2}-generalized inverses as follows:

ABPOC) 4 A, ¢, = D, (5.9)
A BP0 C, 4 A, B 90 C, = D, (5.10)
ABMPOOC) 4+ ABPC, = D, (5.11)
A BPPOC) 4 A, B¢, = D, (5.12)

where A; € C™%', Py € CP>1 By € C*, 0, € C"™*1 C; € CP, A, € C™92, P, € CP>*%,
B, € C2 0, € C»%2 (C, € CP? and D € C™" are given.
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Theorem 5.2. Assume that B(II’P"Ql) and B(ZI’PZ’QZ) exist. Then, the following three statements are
equivalent:

(a) Equation (5.9) holds for all B(ll’P"Ql) and B(ZI’PZ’QZ).

(b) AlB(ll’P"Q‘)Cl + AzB(zl’Pz’QZ)Cz is invariant with respect to all B(ll’Pl’Q‘) and B(Zl’Pz’QZ) and
Al(PlBlQl)TCl +A2(P232Q2)TC2 = D holds.

(c) Any one of the following 9 conditions holds:

i) Ay =0,A,=0and D = 0.
(i) Ay =0,C,=0and D = 0.
(1) C; =0,A, =0and D = 0.
iv) C1=0,C, =0and D = 0.
P,B &
(v) A =Oandr[ zAzQz Dz] = r(By).

(vi) C;, =0andr [PzizzQz Cl')z] = r(By).

(vii) A; = 0 and r[PlljllQl %] = r(B)).

(viii) C, = 0 and r[PlillQl (];1] = r(B)).

PlBl Ql 0 Cl
0 PZBZQQ C2
A, A, D

(ix) r = r(By) + r(By).

Proof. By (5.3), the matrix equality in (5.9) is equivalent to
Ay(P1B0)VC| + Ay(P,B,0,)'C; = D.

In this case, applying Theorem 3.1 to the matrix equality yields the results in (a), (b) and (c).

The following theorems can be shown by a similar approach.

Theorem 5.3. Assume that B(ll’P"Ql) and B(ZI’PZ’QZ) exist. Then, the following three statements are
equivalent:

(a) Equation (5.10) holds for all B(ll’z’P"Q]) and B(Z]’P]’Q').

(b) AIB(II’Z’P"QI)CI + AzB(;’PZ’QZ)Cz is invariant with respect to all B(ll’z’Pl’Ql) and B(ZI’PZ’Q” and
Ai(P1B101)'Cy + Ay(P2B,0,)'C, = D holds.

(c) Any one of the following 12 conditions holds:
(i) Ay =0,A,=0and D = 0.
(i) Ay =0,C,=0and D = 0.
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(iii)) By =0,A, =0and D = 0.
(iv) By =0,C, =0and D = 0.
W) Ci=0,A,=0and D = 0.
(vi) C;=0,C,=0and D = 0.

(vii) A; =0 and r [P ZizQZ %2] = 1(B,).

(viii) B; = 0 and r [P ziin %2] = r(B»).
(ix) Cy =0andr P2§2Q2 % = r(By).
_ [P\B,Q; C _

(x) Ay =0andr A p|= r(By).
(xi) C, =0andr P1§11Q1 Cl;l =r(B)).

PB,0, 0 C
0 P,B,0, C,
A A, D

(xii) r = r(B)) + r(By).

Theorem 5.4. Assume that B(II’P"Q” and BEI’PZ’QZ) exist. Then, the following three statements are
equivalent:

(a) Equation (5.12) holds for all B\"*"*°" and B{/*"°".

(b) AlB(ll’z’P"Q‘)C] + AZB(ZI’Z’PZ’QZ)CZ is invariant with respect to all B(II’Z’P"QI) and B(ZI’Z’PZ’QZ) and
A(P1B10))'Cy + Ay(P,B,0,)"Cy = D holds.

(b) Any one of the following 16 conditions holds:

i) Ay =0,A,=0and D = 0.

(i) A; =0,B,=0and D = 0.

(iii)) Ay, =0,C, =0and D = 0.

(vi) By =0,4A, =0and D = 0.

v) Bi=0,B,=0and D = 0.

(vi) By =0,C, =0and D = 0.

(viil) Cy =0,A,=0and D = 0.

(viii) C; =0,B, =0and D = 0.

(ix) C;=0,C, =0and D = 0.

(x) Ay =0andr [PzizzQz CI;Z} = r(By).
(xi) B; = 0and r[PzizQZ (1:)2] =r(By).
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(xii) C; =0 and r [PzizQz %] =r(By).
(xiii) A, =0 andr[P ‘i‘lQ‘ %] = r(B)).
(xiv) B, = 0 and r[PlillQl Cl;l] = r(By).
(xv) C, =0and r[PlillQl Cl;l] = r(By).

PlBlQl 0 Cl
(XVi) r 0 PzBQQz Cz = r(Bl) + T(Bz).
A A, D

Analogous to (1.4), it is possible to formulate some matrix equalities that involve alternative prod-
ucts of matrices and their weighted {1}- and {1, 2}-generalized inverses. In what follows, we present a
sequence of extensions of the results in the preceding sections to matrix equalities that involve mixed
products of two or three weighted {1}- and {1, 2}-inverses. In particular, we are able to construct four

matrix equalities that involves weighted {1}- and {1, 2}-generalized inverses as follows:

A BV A B0 = A
A B B0 A L = A,
A BV A, B0 AL = 4

A]B(11,2,P1,Ql)AzB(zl,Z,Pz,Qz)A3 = A,

(5.13)
(5.14)
(5.15)
(5.16)

where A} € C">™, Py e C™*0, By € CP1, Q) € CPP™ Ay € C"™™, Py € C"*%, By € CP2,

Q, € CPP™ Ay € C™* and A € C™>s,

Theorem 5.5. Assume that B(ll’P"Ql) and B(ZI’PZ’QZ) exist. Then, the following three statements are

equivalent:

(a) Equation (5.13) holds for all B\"""?" and B\">%>.

(b) AlB(ll’P"Q')A2B;1’P2’Q2)A3 is invariant with respect to all BEI’P“Q‘) and B(ZI’PZ’QZ) and

A{(P1B101)'Ay(P,B,0,)" A3 = A holds.
(c) Any one of the following 6 conditions holds:
(i) A=0andA, =0.
(i) A=0and A, = 0.
(1) A =0and A5 = 0.

: 3 0 Ay | _

(iv) A =0and F[Az PlBlQl] = r(By).
_ I

v) A=0and r[A3 PszQz] = r(By).
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-A 0 A
(Vl) r| 0 A2 PlBlQl =r

[ Ay PB, 0O,
As P,B,0» 0

PyBy 05 0 ] = r(By) + r(By).

Proof. Under the given assumptions, we obtain from (5.3) that AIB(ll’P l’Q‘)AZB(ZI’P 24, = Ais equiva-
lent to
AB! 4B AL = A1 (1B 0NV AS(PaBa02) VA = A.

In this case, applying Theorem 4.1 to the matrix equality yields the results in (a), (b) and (c).
By a similar approach, we obtain the following three groups of results from Theorems 4.2 and 4.3.

Theorem 5.6. Assume that B(ll’P"Ql) and B(ZI’PZ’QZ) exist. Then, the following three statements are
equivalent:

(a) Equation (5.14) holds for all B\"*"*%? and B{/">%?.

(b) A1B(ll’Z’PZ’QZ)AZBEI’PZ’QZ)& is invariant with respect to all B(ll’z’Pz’QZ) and Bgl’Pz’QZ) and
A(P\B1Q1) Ay (P,B,0>) Az = A holds.

(c) Any one of the following 7 conditions holds:
i) A=0and A, = 0.
(i1)) A=0and B, =0.
(iii) A =0and A, = 0.
(iv) A=0and A; = 0.

0 Ay
A =0and =r(By).
(v) an r[Az PIBIQI] r(By)
. 0 A | _
(vi) A=0andr [A3 P232Q2] = r(By).
-A 0 A

(Vll) rl O A2 P1B1Q1 =r

Az P2BQ) 0

A2 PlBlQl
P2B2Q2 0

] =r(B)) + r(By).

Theorem 5.7. Assume that B(II’P"QI) and B(ZI’PZ’QZ) exist. Then, the following three statements are
equivalent:

. (1.2.P1.01) (1.2.P5.02)
(a) Equation (5.16) holds for all B,"~""*" and B, ™" *~*.

(b) A1B(11’2’P"Q‘)Angl’z’Pz’QZ)Ag is invariant with respect to all B(ll’z’P"Q‘) and B(zl’z’Pz’QZ) and
A(P1B,0)) Ay (P,B,05)"A; = A holds.

(c) Any one of the following 8 conditions holds:

(i) A=0and A, =0.
(ii)) A=0and B, = 0.
(i) A=0and A, = 0.
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(iv) A =0and B, = 0.
v) A=0and A5 = 0.

o . 0 A | _
(vi) A =0and r[Az PIBIQI] = r(By).
. 0 A | _
(vii)) A=0andr [A3 PszQz] = r(B»).
-A 0 Ay
viii) 7| 0 A,  P/BO)|= r[P;;j o, Pl%IQl] = r(B)) + r(By).

Az P,B,0O» 0

Finally, we present extensions of Theorems 4.4 and 4.7 to matrix equalities that involve mixed
products of three weighted {1}- and {1, 2}-inverses. Let

A€ Cm1><m2, P, e Cm3><ql, B, € CmXpl, Ql S memz, A, € Cm3><m4, (517)
P2 c CmSqu, 32 c ngsz’ Q2 (S Cp2><m4’ A3 € Cm5><m(,, P3 € Cm7><q3, (518)
B3 € CP*P3 Q5 € CP>s, Ay € C"™8, (5.19)

Then, the matrix product AlB(ll’P 1’Q1)A2B(21’P 2’QZ)A3B§’P 3’Q3)A4 is defined accordingly, and we have the
following results.

Theorem 5.8. Given the matrices in (5.17)—(5.19) and A € C™™ "8 and assume that B(II’P"Q‘), B(2] F2.02)
and B(31’P3’Q3) exist. Then, the following three statements are equivalent:

(a) A;B\""9VABI DA B A = A holds for all BTV, BY ") and B9

(b) AlB(ll’P”Q‘)AZB(ZI’PZ’QZ)Angl’P3’Q3)A4 is invariant with respect to all B(ll’Pl’Ql), B(Zl’Pz’QZ) and B(31’P3’Q3)
and A\(P1B101)"A2(P2B,0,)" A3(P3B303) Ay = A holds.

(c) Any one of the following 10 conditions holds:
i) A=0and A, =0.
(i) A=0and A, = 0.
(i) A =0and A5 = 0.
(iv) A=0and A, = 0.

v)A=0 ana’r[A2 PIBIQI] =r(By).
. 0 A, B
(vi) A=0andr [A3 PzB2Q2] = r(By).
. 0 A;
A =0and = r(B3).
(vii) and r [ A, PsBs QJ r(Bs)
0 0 A

(viii) A=0andr| 0 Ay PB,0Q,;

:r[ Ay P\B, 0,
Az PyB,0» 0

PZBZQZ 0 ] = r(Bl) + I"(Bz).
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0 0 A,
0 As P,B,0,
Ay P3B3Qs 0

(ix) A=0andr

_ r[ As P,B,0»

PiB;05 0 ] = r(By) + r(B3).

A 0 0 A
0 0 A, PlBllQl 0 A PBO
x) r 0 Ay PiBrOs 0 |77 Ay PyB0s 0 [ =r(B)+r(By)+r(Bs).
PsB
Ay P3BsQ; 0 0 B0 0 0
Theorem 5.9. Given the assumptions in (5.17)—(5.19) and A € C™*"8 | assume that B(ll’P”Q‘), B(ZI’PZ’Qz)
and B(31’P3’Q3) exist. Then, the following three statements are equivalent:

(a) A;B|' >0V A, B2 A BT Ay = A holds for all BY'*"9V, B0 and By,

(b) A, B >000 0, B 2FC) A BT CA, s invariant with respect to all B{"*"%), B0 and
B9 and A(P1 B Q1) Ax(P2B> 05) A3(P3 B3 03) Ay = A holds.

(c) Any one of the following 13 conditions holds:

i) A=0and A, =0.
(i1)) A=0and B, =0.
(iii)) A=0and A, = 0.
@iv) A=0and B, = 0.
(v) A=0and Az = 0.
(vi) A=0and B; = 0.
(vii)) A=0and A4 = 0.

(viii) A = 0 and r[fz PI‘B‘II Ql] = r(B)).

(ix) A=0andr I;)% Pzngz] = r(B»).

(x) A=0andr ::4 P;;j QJ = r(By).

(xi) A=0andr 8 122 Plgin = r[Pzgin P‘%‘Q‘] = r(B,) + r(B>).
A3 P2By(0» 0

0 0 A,
(xii) A=0andr|0 Ay P,B,0,| = r[ » 23 0 F Z%Qz] = 1(B,) + r(B3).
Ay P3B30; 0 3T

(xiii) 7 =r| Ay PB0O 0 = r(By) + r(By) +
0 Aj P,B,0, 0 P3B,0 0 0
Ay P3B;0; 0 0 3T
F(B3).
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6. An application

There exist many concrete matrix equalities, as described in (1.5) and (1.6), that can be represented
in the forms of (1.3) and (1.4). As an application, we consider in this section the following partitioned
matrix:

A B
w=le |
where A € C">"_ B e C™*™ C e C™ and D € C™*™, Given such a partitioned matrix, we are

able to construct a special matrix equality
A B (Goees) Al) - Cli2sf2)
C D T | BUses)  plisnis)

for the generalized inverses. Because generalized inverses of matrices are not necessarily unique, (6.1)
can be divided into the following four cases:

A B(i """ ) AUnjy) - l2ej2) A B(i """ D Alj) - Cli2sesf2)
[C D] n{[B(lé ..... ) D m]}i@’ [C D] Q{[B(is ..... B Pl m]}’ (6.2)
A B|&P Alit)  Cli2n2) A B|&P Alitt)  Cli2n2)
[C D] 9{[303,...,/3) Dl m]}’ [C D] :{[B<i3,...,j3> Dl m]}- (6.3)

It is a tedious work to characterize these four matrix set relations for different choices of the generalized
inverses. In what follows, we only consider a special case of the first matrix set inclusion in (6.3). By
definition, the first matrix set inclusion in (6.3) holds for {1}-inverses of the matrices if and only if

6.1)

A B|[AD cD]]A Bl |A B
c D||BY DV||lc D| |Cc D 6.4)
holds for all AV, BY, ¢V and DV, which in turn can be represented in the form
PlA(l)Ql + PzB(l)Ql + PIC(l)QZ + PzD(l)QZ = M, (65)
where P; = [2], P, = [g], 0, = [A, B] and Q, = [C, D]. In this case, we are able to find from

Theorem 3.6 the following result.

Theorem 6.1. Let P; and Q; be as given in (6.5) and assume that P; # 0 and Q; # 0 fori = 1,2. Then,
(6.4) holds for all AV, BV, CV and DV if and only if

(A 0 0 0 O
0 B 0 0 0
rf0 0 C 0 QOy=r(A)+rB)+rC)+rD),
0O 0 0O D O
Py P, Py P M
or equivalently,
(A B A O
c 0 C D
r A B O BT r(A) + r(B) + r(C) + r(D) — r(M).
0 D C D
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7. Conclusions

We investigated the two sorts of general matrix equalities in (1.3) and (1.4) that involve ordinary
sum and product operations of matrices and their generalized inverses, and we obtained a variety of
necessary and sufficient conditions for them to hold. It can be seen that the corresponding results
and facts are fairly easy to understand and utilize within the common discipline of matrix theory and
generalized inverses of matrices since they were explicitly derived through various common algebraic
calculations of matrices and their generalized inverses, as well as the skillful employments of the
elementary but powerful BMRM and MRM.

In addition to the work related to {1}- and {1, 2}-generalized inverses of matrices, it would be of
interest to consider other {i, ..., j}-generalized inverses of the matrices in the two matrix equalities in
(1.3) and (1.4); yet, it is not difficult to see that we can easily extend them by induction to general
matrix equalities through certain special block matrices that are constructed from the given matrices in
the equalities. Finally, we conclude that this study will reveal numerous novel and intrinsic properties
and performances of matrix expressions and matrix equalities that are encountered in the theory of
generalized inverses. We also believe that these results and facts will provide enough supports to
approach various concrete matrix equality problems from theoretical and applied points of view.
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